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T—< :TAl vs. HHENTOLBVFEDL=B]
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T—  [EAEICE T ST 21T 0T 4 X FOEBEIKIR
HBEE LM 2 ) ABERT/T—42H A4 T 0T 14 X MERESE)
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A& ER HR #HiEERSEAXLEBEZER)
mE e LE (BRRERT
Christopher D. Glynn (Za—/n\> TP v—XK)
1. Bayesian Forecasting of Multivariate Time Series: Model Scalability, Structure Uncertainty and Decisions
Mike West (Fa1—4XK)
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WH FX CGBELEHER)
BES B (BEEHMER €% X (REBEIEXR HE @58 (BEEXK) £F 8 (ERIZEX)
6. 55.0)%% DT TOMSHEDELEIZ L DETEWMDIEHE (Reduction of Death Age due to Radiation under Competing Cause of Death)
Eiji Nakashima (Research Institute for Radiation Epidemiology and Biostatistics (RIREB))
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P BN (RRX)
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S8 HE (A >T74+al ()

E£15 (5333 % =) 13:00~15:00 English Session (1): Economics and Business Statistics
Chair: Michiko Miyamoto (Akita Prefectural University)
1. Predicting Credit Risk for Japanese SMEs with a Neural Network Model
Michiko Miyamoto (Akita Prefectural University)
Masakazu Ando (Chiba Institute of Technology)
2. Other Financial Corporations Survey in Japan —— Compilation Measures and Recent Features —
Haruko Kato (Bank of Japan)
Daiki Date (Bank of Japan) Keita Takemura (Bank of Japan)
3. Empirical Analysis of Realized GARCH and Realized SV Models
Chao Lu (Waseda University)
4. Sequential Estimation for Strongly Stationary AR(p) Process
Tao Junfan (Yokohama National University)
Keiji Nagai (Yokohama National University) KotaroHitomi (Kyoto Institute of Technology) YoshihikoNishiyama (Kyoto University)
5. Detecting the Number of Factors in Non-stationary Errors—in-Variables Models
Naoto Kunitomo (Meiji University)
Seisho Sato (University of Tokyo)
6. Stochastic Model of Inter-purchase Time with Mental Accounting Effect
Kazuhiro Miyatsu (University of Tsukuba)
Tadahiko Sato (University of Tsukuba)
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BEA BF (FKAEIX)
5. AN—RABENDTTHI=Z VI RAFHLH
£F =th (REX)
ByRK X (REX)
6. Fused Lasso ZRL\-hign3E ~<>ia DERICHT IHEHREDET I VI~
AE EE (KBX)
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2. Yy H—<K LOFEOBERINEEHICDOLNT
FH B (BHEX)

3. Intertemporal CAPM and horizon-specific risk prices in the Japanese stock markets
AT = (REEFX)
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ER: B 8 (WFX)
1. JARXKESITHT HA/1R MREHELBEET 5558

A & (REX)
2. U374hN-FETVIITIZEDILINT/ER 4T Fi&

AAR BN (BRFEEX)

BE

E£15 (5333 #=) 15:30~17:30 English Session (2): Model Selection and Theoretical Statistics
Chair: Tomonari Sei (University of Tokyo)
1. A general index for admission decisions
Tomonari Sei (University of Tokyo)
2. Non-Asymptotic Properties of Sparse Approximate Factor Models
Benjamin Poignard (Osaka University)
Yoshikazu Terada (0Osaka University, RIKEN)
3. Variable Selection Consistency in Kernel Methods using shrinkage parameters
Takafumi Kanamori (Tokyo Institute of Technology)
Kota Matsui (RIKEN) Wataru Kumagai (RIKEN) Kenta Kanamori (Nagoya Institute of Technology)
4. Model selection under SCAD and MCP based on approximate message passing
Ayaka Sakata (The Institute of Statistical Mathematics)
Tomoyuki Obuchi (Tokyo Institute of Technology)
5. Reappraisal on the estimation of parameters of the hybrid lognormal distribution
Shigeru Kumazawa (Former JAERI/JNES/NSC)
6. Robust change point detection by self-weighted GEL method
Fumiya Akashi (Waseda University)
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3. TARMAOFEHICAI 2EABEERATOETHEDHTE
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RH b (BARERT) BN R (BERT
5. @Y —EREEIER - 2016 FREREDEKRAH
Bl R (BARRT)
i R (BAERTT) FL 8/ (BAERT

G&15 (B3BH=E) 15:30~17:30 aRFoavtyiray (2)
ER: M ERET (BEZZEX)
1. FHES 7 FOME
g i (GRERK)
B FlzE (FRHK)
2. BFZERS GARCH £ )L
BB FHE (ERIEX)
WH %8 (EIX)
3. Estimation for affine term structure with smooth transition
BR #BE (KRX)
KB =8 (KRX)
4. Adaptive maximum-|ikelihood-type estimation for discretely observed diffusion processes with observational noise
Shogo Nakakita (KBRXK)
Masayuki Uchida (KBRXK)
5, BEBEAEOHEBEEE(ICDOLT
At BB (RERX)
6. BHOSRTHEERY FILEOEREMEDEE
I3 (KBRAFIZK)
BB & (KRFFIZK) @l &ih (BEX)
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BT BE NTTaSazh—3 3 URZEABERR)

KK B2 NTTaZa=4s—2 3 URZEBRHEA
3. ZEESFHAREIOMK

de)il JRPEER (RERK)

ER EA (BBX) HEE £F AKX £#% BE (REX) RE K@ (EREX)
4. INRR(p) BRRIZH TR ELSERE

REZE H (BER2X)

BE & (BEER2X)
5. Sequential Unit Root Test in AR(p) Model

Keiji Nagai (#&EEIIK)

Yoshihiko Nishiyama (FR#IK) Kotaro Hitomi (FREBLI=f#X) Tao Junfan (FEEEILK)
6. SRITEFRIIDEREMERTE

Liu Yan (FR#X)

Yurie Tamura (BFEHX) Masanobu Taniguchi (BEFEHX)

9 A 11 B (XK (Sep. 11, Tue.)10:00~12:00

A£15 (5534 =) 10:00~12:00
(16) BASTEEMES L VRDHL HEEMZOFREE  HIE - T AHERARELOXFNLRZ LD
T—HFEA4¥—  #H X2 (BHEX)
e ME @EEMIX)
EE:WH#H Kz (BHEX)
iieh P& (EEMIIK)
1. &9 - EZRHOHLEER: T—42%00bE LAY /BHY
nBH g2z (FHEX)
2. HHEEMRICE T IERTHEBTOTREY
BIE 3 GREX)
KHE FE BEK) K #E ((¥%) Rhelixa)
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5. Selective Inference ZAWN=FI—T—2 ST DO DHEHRIHESR
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HE ER BEERIEX) #F EX BEEIZ£X) {HH EE (FHEX)
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Bl EE (ABXXK)
INEE (KBRK) H1 # (ABB%KK)
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Bl FB OMBFESRIE ) SR EF OMFERKIE &)
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5. SUALTA LR MERAVWERIIVEIZHT ZEREMIROHTE
hA % (BEZZ2KX)
M EREF (BEZEZ2X)
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BmH BE (BHBHX
ED XEF (BREREX)
EE: A L% (EELFX)
1. B TROONDIFALB L FTDERBEDL-HDOHEER - THEDEY A
Nt & (FHEKX)
2. BEERICBITOMIABE LEHEERICTDOINT
B 8 (BRKEFX)
3. R ERFEREEETOMMNEE LB E
BH BE (BHX)
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EE K& (EEX)
BE X% (HMETEEEMER
EE: kB BIZ (EEBRMKREHER
A+E BE (MEEiREEE)
1. XA RO Y B < IEFHMEHR D HhF
BHE EA (EEX)
kHE BZ (EERMTREHER
2. ﬁ‘@xﬁ&lﬁldvﬁ( £BXEARYT FILAIEDTHEE
L% 8 (EFREEHETHEAREE)
BE X% (MEEEMER NMH BEX (BIRLF—ILRIF/ATHEE)
3. RN—RAEFEAW =R J T IL 2D 558 & it
EXR BX (GBEWMEMARKEE)
BE X% (METEEEMER £8 X CEEARBEREHE)
4, KFBET—2REMEICE D K S EABT AL AT >
FE B— (EREX)
RE K (EEK) #8 E (EEX) HLE #il% EEX
5. ERETAOBELICAF -#HEH - BEZENT TO—FOSEORE
EE K& (EEX)
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E£15 (5333 % =) 10:00~12:00 (08) Wakimoto Session: GIPS-JSS-KSS International Session for Young Scholars
Organizer: Yasuhiro Omori (University of Tokyo)
Chair: Yufen Huang (National Cheng Kung University)
1. Sequential Test Planning for Polymer Composites
[-Chen Lee (National Cheng Kung University)
2. Semiparametric distribution function estimation using polynomial functions
Jongho Im (Yonsei University, Korea)
Kosuke Morikawa (Osaka University) Ha Hyung-Tae (Gachon University)
3. Kernel Estimation for Panel Data with Heterogeneous Dynamics
Takahide Yanagi (Hitotsubashi University)
Ryo Okui (NYU Shanghai)
4. Dissimilarity for functional data clustering based on smoothing parameter commutation
Tzeng Shengli (National Sun Yat-sen University)
5. Uncertainty quantification using Bayesian neural networks in classification: Application to ischemic stroke lesion segmentation
Kwon Yongchan (Seoul National University)
Joong-Ho Won (Seoul National University) Kim Beom Joon (Seoul National University Bundang Hospital)
Paik Myunghee Cho (Seoul National University)
6. Information criteria for nonnormalized models
Takeru Matsuda (University of Tokyo)
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=18 17H (BioStat BFZRAT (#%))
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"R BE (EEX)
I BT (EEX) #FHHF #F (EEX)
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BH HE GRIiEX)
3. Calibrated Kolmogorov-Smirnov #&E DLl 5 & FRtE
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2% FR (BEE2X)

H£&15 (5336 =) 10:00~12:00 2 ETIL
EE: 8 B3 (EERX)
1. Z2o0— My PHEEFZZ LT HENBEELTORA
B &8 (ERmEX)
EH #8 (EERX)
2. MMRM (Mixed-effects Model Repeated Measures) IZ&1+5T—FR FS v FiEZ AV E-EREHEERICED GEUUHERIF
AR EX (VotrIT7—< (%))
B AE (HEHEEHRA
3. EMLE% & BRI D ERE & ADRE M S DO FF
IR HE HEHEEHER
4 29 TSDERT—2%HE LI-HENHSEMT—42 TO Fused Lasso [ZK DZERHEHEDHETE
BH B (RKERERKX)
W REF (EEX) ®IE =¥ (AREX) HirokoSolvang (Institute of Marine Research) NilsQOien (Institute of Marine Research)
Tore Haug (Institute of Marine Research)
5. Clustered data [Cx9 35 )IL—FTLBHREEGETIL
EE 2B (REX)
6. PAMEREAZ M EESEADRETIVICE TS ERIL/SS A —2 DEIR
BR A (KRFFILX)
® FA (KBRAFILK)

98118 () (Sep. 11, Tue.)13:00~15:00

=15 (5534 %=E) 13:00~15:00 (02) AAHfstFs EEREXBLIVREELIEE
F—HFr4¥— @l & (BEFRAX)
ER @S L (RREX)
1. BEERSITAUTAETILORS IHEE
A% #iE (REX)
2. Mechanism of missing data analysis

FEH 4 (KRX)

=18 (5533 #H=E) 13:00~15:00 E=Wfkst (4)
EE: TN 8 FIILRIERX)
1. EEEHHEARICHITIABENRSEO-OOEFHRBAREDORSE
T B (FnRLRIERX)
2. KETHUYEEEL-EBREREBEICONT
T BiE (RFEREHRX)
=i ME (REERX)
3. HEE Cox@IRICH EDCGERFBREEERLTEC L Z2EFHMD TR
IH BIE (EsifRK (BE) )
wBH Ez (BHEX)
4. REITHUIY #EE L - FHEGFHBO#E
Wi BT (KBESRIE (¥)
Rk R=A (RERERX) FK 7 (ERERX)
5. the joint frailty-copula model ZRWLV=ERIFHE : T4 TILAHICKIRBFAETILOKRE
ER fthE LEX)
I RBIE (BEZdRX (BF) ) 71 #% (LEX) AN Esh (GLEX)
6. BAENYF—FETIL
A8 BE5h (FRERK)
IO BEE (e s

C£15 (5233 % =) 13:00~15:00 Z=fE#fET
EE: /W & (BEZEEX)
1. AREZECABEMECRBETIVICETS2BE#ETE
HAh G (BFEEX)
Ll B () T—4 YA IToRaAVY—VTLA)
2. BEM#BSTETILERWEETICES T2 BALBHHOFA
=8 the (HEMIIX)
=& 8% BERIKR) ZEE S GEEWIX) W & EEMIA) BE 2 BETEER) €F BiE BEWHEKR)
3. N—LRTF U MREAS—ICKZMET— ST
T F (BERZ2X)
M = (BERZX)
4, KIEZRT—2IZ%9 % Linear Projection L =S EAREE R
T8 #eh (BERFERK)
5. YUXUTEDEHDEMRBELIZED < B SER
Gl KE (RERX)
i B— EEX) EE K& (REX)




6. A non-parametric regression model for analysis of spherical vector fields and its application to ionospheric HF radar data
Shin' ya Nakano (#t&t#(3EBFZEAT)
Tomoaki Hori (&&EX) Kanako Seki (BIK) Nozomu Nishitani (BHEX)

D £15 (5234 #=) 13:00~15:00 (13) #HERMRICHIFTEIE VT T—2D0H : FA—NILEUF>aFIL
F—Hr4¥— RE 2 (EEX)
BO F (BEHK BZRERX)
ER:BO F (EEKK BRX)
WE 2 (FEX)
1. RFARBHROREIZOVNTOST A—NILDT-RFAREFMORETESHEFEMN?
O Z (BEMKK ZRERX)
WE £ (EERX)
2. TAYAKBEEIZOWTODT O—NILBHF-HEEDBTAVAANGLES U= SO TDELLIZKRET EN?
BO Z (BEMK, EEX)
WE £ (EERX)
3. Typology of Asian States’ Quasi-Legislative Behavior since 1945 on the basis of some 50 odd Asian countries’ willingness to join
multilateral treaties in six policy domains: peace, commerce, human rights, labor, intellectual property, the environment
T.0. Le Lien (N+kF L - TJITKFE)
4. Typology of Asian societies gauged by |ife satisfaction with sixteen items of |ife domains, aspects and styles

BO £ BEEMK, BREX)

E =15 (5333 £=) 13:00~15:00 (12) New Trends in Bayesian Perspective

Organizer: Shuhei Mano (The Institute of Statistical Mathematics)

Chair: Shuhei Mano (The Institute of Statistical Mathematics)

1. Optimal Bayesian Minimax Rates for Unconstrained Large Covariance Matrices
Jaeyong Lee (Seoul National University, Republic of Korea)

2. Full Bayesian inference for dependent nonparametric priors
Federico Camerlenghi (University of Mirano-Bicocca, Itary)

3. Bayesian modeling of random effects covariance matrix in baseline-logit random effects models
Keunbaik Lee (Sungkyunkwan University, Republic of Korea)
Jiyeong Kim (Sungkyunkwan University, Republic of Korea)

4. Non-asymptotic Bayesian minimax adaptation in several nonparametric models
Keisuke Yano (University of Tokyo)
Fumiyasu Komaki (University of Tokyo)

5. Empirical Risk Minimization and Stochastic Gradient Descent for Relational Data
Victor Veitch (Columbia University, USA)

K15 (5334 =) 13:00~15:00 24# - RRE#HET (4)

B & Rz (KREEX)

. EFEEREI LA -FBFREEETR~BREREEBRITE PO
M Rz (KBREFKX)

2. MEEOFBHBOSERINARICOVT-EEESITCET HFBIRAEDE-
HF HE=— (NER)

3. FEAREBITE T BNNEFEDHA
/NEH ORE (BBHE)
B FH BBEHHR

4 HARIZETIHHBREA V2 —NILOKE -HREBELFAENOHLNSZ &-
A B (BHBH)
RE fB— (Hetto9—) k3F BEF @BHF4) B KE @HY)

5 BAESRAELN L L THBBRARICE TS FBHE~DZE
' —8 (—HFX)
Bl &% (—BX)

6. Al REHMAERKICETHEADKEICEZ SREFFHRFEDEZE
F BR (X
Bl &% (—BX)

G&15 (B3BH=E) 13:00~15:00 aRFoavtkyiray 4)
EBR:#0H#H FE (BEX
1. ERREMBEADZTAN—D VRAEFRAWVEHEITENT7 T0—F
ER FEA (KRX)
EH RE (KERX)
2. Group Lasso HSIHIEEHS EATEREFAHNOR/MEIZE D SEERTVEIRETILOHETE
ME EH JBEX)
MR Bf (LBX)
3. BRET—RICEITEZERDPTDFEHRNY FILOFEINHERE
Zix BX (REX)
ARN Eth (REX)
4. ATIVALT—2I/HT MRLOT NI SR 2 —B\REILZDRE
BE XHF (AKX
Michel van de Velden (University Rotterdam)
5. BBUERINERICETAZEOCY FETILDESERED-HDFEREMKI;NT To—F
BB EE (REX)
A Eth (RERX)



9811 H (k) (Sep. 11, Tue.)15:30~17:30

A£15 (5534 =) 15:30~17:30 (02) AAHistFE FEREXABLIUZERLIER
F—HFr4¥— Bl & (EFAX)
ER S L (BREX)
1. RERSTAUVTADETIMEEHTE - FRIZDT
EH 2 (BHEX)
2. KEZXR - BRTUHAERICL D FRERED—BHEDOFFMIZDOLNT
MR B (EEX)
3. On the asymptotic structure of Brownian motions with a small lead-lag effect

it X (RRK)

B &5 (5533 % =) 15:30~17:30 (22) T—4HEANLBLIEGENERARO IO TA T
F—HF14¥— B #HE RHEX)
FHE ET (RERX)
BA k— (BIXAME+R 2 —BIEFRT)
ER: BN BF BHEX)
1. DABMUMRIEICH T S MBEMMBEEROETY > J
%ﬁ BE (BHEX)
AER B (RHEKX)
2. Jﬂ:ﬁEWFﬂﬁ%v‘—‘»’émL\T:E%%%ﬁﬂ«»?(’r?v‘-‘—@a)ﬁﬁffﬁé_—ﬁsm
E&NI % (REX)
3. FEYYETIUZLDERBEEL /X\—F2 Y UREOBEEM
fIEE B (ZHEKXR)
EF BT (FHEX)
4. EEAFY—MORIEOHERE
#FHMA EF (REX)
5. NAF /L FSURDY) T F—LDOKEENT
BA k— (BIZAABE+tE 2 —FFE)

15 (5233 =) 15:30~17:30 &Bi%F - KEMHET (1)

FEE Tk M (FEIEX

. REBAOEEREDRTILORBEEE L TS 24
Rk B (FEIXKX)
A B8 (AEHX) —F #% (REX)

2. MERILUMFTAHFOREAEE - THRHAREDORERZICL 59—
WT %8 GEHX)
w0 == (RPKR) FTH B GEHX) LB BE FEHX)

3. ARZYIETNICEBHET Y 3 UBEOHE & BN
KB BAER (—4EX)
BR XN (=X

4. R—I—<—4 v bOEHRIRICET S8
WWH EE (FREEFEK)
£k BE (BKERX)

5. Holt-Winters iEMDHLIRK VZ L1 DIREE
ARE BT (BREZZX)
HRk F5 (BEE2X)

6. A— FA—VEAVCHBEEETILOSEFHR
AR REH (REX)
HB|H 8K (REX)

D £15 (5234 =) 15:30~17:30 ZZE=fEHT (1)
EE LA BT (BREX)
1. 2 BOBBHREICET 2 RFIAEEOSRITIHER/NR FRXIZDNT
WH BT (BREX)
BH 78 (RHERREHX) B BER (LEX)
2 RENFIBEHICET ERITEHIAFLIDRERR
B B (RBX)
3. Effect of nonnormality for the null distribution of T2-type test statistic based on two-step monotone sample under elliptical
distributions
BHiE 58 (HFX)
4, EEHFFIZE T 52— HELTF OSRTERDERE
#]BR #th JEEX)
NE EH (BEXR) R B (GEXK) #H# BHR (BEX)
5. BE—RILBEETILOEEARRDS T35 ERIZDONT
L% EX (LBEX)
RN BEX (LBX)
6. —MIEESNEBEALANLDRERERTT—RICE I EDBITINOBEICOVTORE
WA BT (BREX)
B BA (HEX)

g



E£15 (5333 #=) 15:30~17:30 English Session (3): Machine Learning
Chair: Masaaki Imaizumi (The Institute of Statistical Mathematics)
1. Deep Neural Networks Learn Non-Smooth Functions Effectively
Masaaki Imaizumi (The Institute of Statistical Mathematics)
Kenji Fukumizu (The Institute of Statistical Mathematics)
2. On low-dimensional piecewise |inear support estimation
Kentaro Minami (University of Tokyo)
3. Sparse Modeling with Uncorrelated Variables
Masaaki Takada (The Graduate University for Advanced Studies)
Taiji Suzuki (University of Tokyo) Hironori Fujisawa (The Institute of Statistical Mathematics)
4. Monotone shrinkage of correlation matrices for sparsity
Kei Kobayashi (Keio University)
5. A Generalization of FA and PCA Which Includes Them as Special “Sparse” Cases
Kohei Adachi (Osaka University)
6. A quadratic classifier for high-dimensional data under the strongly spiked eigenvalue model
Aki Ishii (Tokyo University of Science)
Kazuyoshi Yata (University of Tsukuba) Makoto Aoshima (University of Tsukuba)

F£15 (5334 =) 15:30~17:30 #kst3Eim—H%

ER:EH HE (KRX)

1. IBHBOAECHB TIRTLEEE
EH fE (KBRXK)

2. TREFETIEZFDORHA
b B (REX)

3. ISVIURREZBICBITA 7724 LDER
b EB| (REX)

4. BEEEICKBEAZTRAVEFY, @R, NEEEOREL &TERE
Bt ER (dLiEFEX)

5. EDRTE & Non-over lapping template matching test ZALN-FESfEFRICEI 55T
PR #— (EHRIITEX)
B ERE (PRX) #E RBE (PRX) EE B4E (hRX)

G£15 (3B HE) 15:30~17:30 aRFoavtyiay (b)
EE: IUA EE (hoyVEE (%)
1. Biased sampling TOBEFE— A FOBEOHTE
AK R (EERBKR)
2% £ (BEZERX)
2. AMY—HEHLOR7 Y ORHOBHOERHETE
Pt E2z2 (EEX)
AR Eth (EEX)
3. RBIET—RICEDI TILT— FHLEDRTED /N T ) v FEIHEE S
B R# (KRX)
NE Hz (KBERX)
4, AFATOXMABEEZFALIZ/NSA—FH#TE
BE BEF¥ (REX)
BRK X (REX)
5. GREAZH L AEBEZRFICER LSS0 —RIEHEAERXERICLSFRIZDONT
&8 A BEX)
FiE Y (KIREMK) BHF B (KERERX)

9AR12H (K) (Sep. 12, Wed.) 10:00~12:00

A=15 (5534 =) 10:00~12:00 (03) A FREE LY >3y FHNARER—EXNLET A TT7HORADHEEE T
FT—HFAH—: BRK ¥ BEEEILX)
ER: 2K 2 WEEIX)
1. ERER. FA. L THE
AR BFE (FEX)
2. TMLE DR &G
HE IEE (EEHIX)
3. ERDEML ENEER/DIODCI" - /Ny ) F7EREDAM E TOERBI
# EE (BiLREHE

B&i5 (5533 =) 10:00~12:00 (17) #EE v I T— 2 B ORATE
FT—Hr44¥— KB KE E®REX)
g BARER (REX)
X% BB (E=ERX
ER: RE K& (REX)
XEF BE RRX)
1. BERET SBARERAVHERE
FHE (RREX)

10



2. R XHEEZRAVHERRT—2 OURER EEHAZOT~DEA
B T (RET)
3. PAKFBHi-net ® 20 5F : AO—thEBEDHRRLE=42 Y
HR BE iR RITHEAR)
ET B— (WXBREERMMRR WEF 2L BHRBFRMHER
4 HET—EDORAXETY VY
BiR Xf&R (REX)

C£15 (5233 #=) 10:00~12:00 ##%& - BEMHKET (2
ER AR KB (AMX)
1. Measures of time-series interdependence: Evidence in US macroeconomic data
BEAR KB (ALIMK)
e = GEIX)
2. vy MEREEORER MEEIEROERICET 52
KHF X (BH4)
S 18 (BHB4E)
3. RUEXISEDFRAT —2 BT
o R (BEFEFERTK)
fr 2F BE@EFRKX) #E EfT (BAEFERK)
4. The gender wage differentials in Japan: Evidence from micro data
HEY HiE (BIETIIX)
FE ET EEWIX)
5. ERMIFE v U T— 2@
#h& E1T (BAFEEREX)
B & BEAEFERK) BEA X#H (RRAERHZEMHKX) KkH B— @EABERX)
6. The Formation of Inflation Expectations: Micro-data Evidence from Japan
Hih F— (BEMHIIX)
PE EfT (BEMHILIX)

£18 (5234 #=) 10:00~12:00 S LB (2)
EE B FB (BEX)
1. BEAET—2ITESCEEEDTATTILOESE
wH FE GEEX)
BE E— (EPHE
2. SaAVFETYLYICESKBERBERISRE Y VT ERRT— 4 ~DIGH
= BB MERIK)
W FER GEEX) /IFE G8] (FRX)
3. BT ICRT AHAEMI S REY LT EEFTOHRE
HH BFE (KBRA, BILEHEH
m&ﬁ$<nmx>
4 BEAECESCEEAET—2EZBETY FALT—RIIHTESaq VY FETYLY
= BB MERIK)
5. BEAY 4 —T L UICE DK FERHEGHERET Y VI EERTADIE
WE M (hiX)
INFE S8 (hRK)
6. BAERELAL FEREICE TR EREDBRENIEERED T THOEE
HE TE (BRKX)
MEE BA (B4RX)

E£15 (5333 =) 10:00~12:00 (09) 2018 CSA-KSS-JSS Joint International Sessions (1): Machine Learning

Organizer: Yasuhiro Omori (University of Tokyo)

Chair: Woncheol Jang(Seoul National University)

1. Easily parallelizable and distributable class of algorithms for structured sparsity, with optimal acceleration
Joong-Ho Won (Seoul National University)

2. Causal inference and mechanism investigation under time-varying system
Sheng-Hsuan Lin (National Chiao Tung University)

3. Generalization error analysis of deep learning: avoiding curse of dimensionality and practical application
Taiji Suzuki (University of Tokyo)

F218 (5334 %3) 10:00~12:00 R—4 51 2%
Bk 1£E% B2 GRRX)
1. V=X AT A TOHBRBERT IV EL—Ya VR
ZF RE (REX)
B @E (RLEX)
2. EEE%%F L=R T EMIART Y U ERETIVIC & SIS RIG AT
E*Dﬂ “?’/EI (BIKRK)
£ BE (RURK)
3. i T ESORBMEHECET B ERE OB
R EXR KX
£ BE (BURXK)
4. BERESFES T ETIVICKITIERESHT
#L RE (HEBHE (#K))
& BE KX

11



5. BEI—J I FEARRICHEET SERLSH
e #i (REX)

B BXR (&KX

G£15 (5335 =) 10:00~12:00 / /NS A N v 2T
ER:EZt+E & GEKRX)
1. R=2h—FR LV ERAVEELOEERHEEEICONT
it+E & (FEX)
2. ERENATILATETIVIZKENRT Y FR— LD ST
MR KB (BER2X)
R (BEREX)
3. ERMA—RILEEHEED /N1 TREEDBEEIZDIT
iR S dLEEX)
i+E & (FEX)
4. BHRY FT—IVBEADZXLIZE T 2BEMEREESHEBED/ VT A M) v REH#E
HFHE HE (RHBX BILEHEAH)
Pham Thong CEELEHMIEAT) TF EF (REX, BILFHZA)
5. AET—ADE=HDEMER IS LOEEMMEE
BBE EA (FNFLE)
AT BE (£RX)
6. /T A MY YGIENF— REHEFED /AL T REEIZDONT
Fl £ (LX)
AR BEE (AMX)

H&15 (5336 =) 10:00~12:00 5%k

ER:EH B (&RX)

1. Rejection Sampling from the Quasi-Multinomial Distribution
Nobuaki Hoshino (#£iRX)

2. A direct sampler from A-hypergeometric distributions
Shuhei Mano (#i&tEHIBHIZRRT)
Nobuki Takayama (#FX)

3. MBRESHEIZEITSprincipal points DHHEOHELEHD T TCORBELHETSE
W B (EERZK)
2R #R (REX)

4 ZEEFEMAOMIESTHEMETILITYXLIZCKEZNFTA—5#TE
BrIER 4254 (LX)
BEE EE (METEEEMRAD

5. Ewens ZAHEAKX DR EIOEH DR HEAD ZEHfIZED B
Al &t (BEREX)

9A 128 (K) (Sep. 12, Wed.) 13:00~15:00

A£15 (5534 =) 13:00~15:00 (06) KZERUVKRERICETE2T—4H4M4 TUREKE
F—HFr4¥— " &E&E GEEX)
ER HE EE (FEX XKEAHEVZ-)
1. BBEXZOT—294 T AMBRERICONT
T R GEEX)
2. BWEMKICBITAT—4HY A I URHE
AlF ¥ (BEHIX)
3. Current Status of extended JINSE
Yasuto Yoshizoe (FLLZBRXK)
4 HEHEURETSO—EF
HE Bith (&) A T7vtEqa3a=4—>30X)
5. OMEIIRICEITAT—3MEATILOEEHEZORZRMNEET OIS LOREE
AB Bth (%) FERT—2/\29)
B EW () FET—2/.109) RE EE GEEX)
6. RERREOHHT A YA IVRABEERY 6 XFEI VY —2 7 LORYEAHITDNT
A #HhiE (REX)

B&15 (5533 =) 13:00~15:00 (01) EFREIFEyI a3y  HRE~ADE
F—HrA4¥—: BE FE WEHHEMRER
B XE (PRXK)

ER  BE EE (METSEMER

1. A F AV THIT 40 REVHDLTTHM?
Hx FEk (REX)

2. MEAFOHSHFETOERELE=—X. 5%,
2% £F (BEER2KX)

3. #HErEFELHEWEE, TUTAIMEE
#]BR X#E (REX)

4. IRXNUVTaRhyay

12




C =15 (5233 #=E) 13:00~15:00 (07) 7O FaT7UTI » A TR EHMETRIGERIRE
F—Hr4¥—: FK RE (BEFAKX)
EE: Bk RE (BREX)
1. T=E YA I VREDHEE VN RIREEICHLE=5TE
Bl ER (hLWBSULW= vt BETEERER)
2. POFa1T7V—¢ET—EHYALIUR
BE B (R4 ABRR)
3. PxAVRADAL - TIFaT—DFERH
He B= (BAX)
4. —f&1k fused lasso ZAW Y SRABEOBB LI AV T—3 Y
Shunichi Nomura (#t&t#EERFZERT)
5. BETER Hawkes BIED Y 5 712 & 5 AI{R1E
BE & (BEER2X)
FH KE (BEZBKX) RE H (BEZ2X) #) B— GFHEX)

D£15 (5234 =) 13:00~15:00 ZZEE#EH (3)
ER:EX T (HMEHHEHERA
1. VAR A—BHAMBBEORAHEEDHERL - EFE — HHTUVYLTI VI RMEEE
ER B (MEHEEMER
Mathias Drton (University of Washington)
2. 4 v— MTFIEERRY FILOFEIZDONT
Kk fEEA (LiEEX)
#%)1 @K (JbiEEX)
3. BANSA— A ZRAVERERUVRERIREDHIR /N4 7T AOEY
NER BE (MEERX)
4 —BESEBEZ L ODEARAT DT CTOFTHERBRE EKEZEIZDINT
&8 1&—8 (CREERX)
AR X&F (RRERK) #HE B RREHNX) 8K A& HEX)
5. A note on estimation of the shape of density level sets of star—shaped distributions

HE KE (KEREZEFK)

=15 (5333 =) 13:00~15:00 (10) 2018 CSA-KSS-JSS Joint International Sessions (2): Bayesian Analysis

Organizer: Yasuhiro Omori (University of Tokyo)

Chair: Ray-Bing Chen (National Cheng Kung University)

1. Nonparametric Bayesian multivariate meta-regression with functional meta-predictor: an application in environmental epidemiology
Yeongseung Chung (Korea Advanced Institute of Science and Technology)

2. Bayesian Inference of Markov Switching Integer-valued GARCH Models with Applications
Cathy W. S. Chen (Feng Chia University)

3. On-line analysis of count-valued time series by dynamic discount factors
Kaoru Irie (University of Tokyo)
Christopher Glynn (University of New Hampshire) Tevfik Aktekin(University of New Hampshire)

F£1% (5334 #=) 13:00~15:00 €5 JLEIR

EER:FH FF (KRX)

1. ONR FEERY 2—ERETIVIZE T 2 FRIFRERE
WA M2 (dRX)
N F— (BRAEKX) /NE HH (hRX)

2. ILFRE=)L - T—rRFSYTIZEBETIVEIRED selective inference
FH HE (KERX)
TF £F (FZHKX, BILEHER)

3. RN—RHEFITHT D&M E AICDEH
MR B (LK)
—E 2T (MEHREMER

4, —HBENBEEZL ORRHBETIILOETILREIRBEICONT
BA BE (REX)

5. BT EBEIBHSHTOHBITE EICH T 2T - EHBRIEDIZE
BH B GRAREERX)
B BHR (LEX)

6. BIAXAT—42 %L OREHMRETIVICET 5 AIC 2LEIRIR%E
AR XF (RREHK)
HE B (RRERKX) EY BY (LBX)

G£15 (5335 =) 13:00~15:00 XA X#fst
ER:EE R EEFEREX)
1. Bayesian analysis of verbal autopsy data with high dimensional mixed-scale variables
Tsuyoshi Kunihama (BAFEZEFRK)
2. EHPOST—RZEZRANEIVALREOD Y FETILICKEZRS IHE
iR XK (FIEK)
BH 5 () 107—2)
3. BEHEMONAMRBY / LT3 27 A LERESAEREEREETSBBAM XETILORAK
ZFl 5t (REX)
WA (EREX) H#Fx FE (EEREX)
13



4 BEMABREFALERBESTREZHA~OXL
g R (#HFX)
2% KR (BEE2X)
5. BRORT VoS W DEHEORRAS XHEICHIT2FHEBREALEIX
MR B (ZEXRF)
WA HE (HaHBESRR)
6. 7y XLDTYF U TERNTDLLE
E#H EX (LEEX)

H&15 (5336 =) 13:00~15:00 /&I - #HETERH— A%
ER Eh 5 tEE%EXN
1. BRATFEIROTEEMIMREIZE T 5 EMMABDMEREIZONT
Bl E% LEEEEFEX)
BEa #E CLEEHEEXN) Sl F (EFRERD
2. ZZEEERKBERBMEICE T ERFHOAFRANENT DRA XI =T v I RHEFEE
S & (RRK)
AR EH (REX)
3. KE®D2 x 2 FEIRIZE T B4 v XELOERIERTE
LiE ¥8 (HEX)
Bl BN GREBRREFERt VY —HIRRH)
4. BRCTEHROVRAIZEITS 2x2 REIRICHT HXAFEDEE
Fit @B (RRERK)
HiE #a RREHRKX) @ &b (FBX)
5 IEFATIYEARERICE T 52— RILBADIERFMHE
BE S RREHX)
HE #ias ERRERX)

9A12H (K) (Sep. 12, Wed.) 15:30~17:30

A5 (6534 #H =) 15:30~17:30 ARt EtE Y3y [T—AH ATV RADEE ]
F—HH 14— HEAEERRESREEBEES
ER E£X MEBEEERE, ELX)
I &% (FnIJSLEEER, EEMIKX
HE Bk (ETRER, $&X)
HH E (EERER, #EX)
ER:: ER 22X @tEEEsEAASEBEER, BLX)
IEERE MO Mz (REHIEMER)
Bl ¥ (EEMHIIX)
1. F—8 YA T UORADER~DHEF
Al gik (Rt XE22E)
2. T—RYA T UORPMEEED AHE
i EE GEEX)
3. B - VRATLHRBEEICEITE2T—2H A T URMHEDEMEOINT
B B— (188 - X TLHR#EE)
4, DS BICE TS T —4H9 A T oA ABIETIEORY HH
¥ LEt (Etter 4 —)
5. AL/IoTHRDT—2H A1 IToT4 X FDXRE
BEH B () TLaAriRy )

C 15 (5233 #=E) 15:30~17:30 1HEIHRAEIA & N o fFst
EBE IO BEf (HErEeEmEm
1. BRBZETILOLEBHROES
I0 BEF (MErsEEmzRem
2R &F (XZFETEHREXR)
2. one-step estimator |2k ZEAMIICESTHTEEHERK
WA foth (REX)
BaR XfR (REX)
3. Inequalities for minimax R, R
Keisuke Yano (BIK)
4. |EF#ETEIIHT 52F%F RS OB ETE
7 FE (RRERERX)
2R g ERREREHX)
5. BEFEY FRICBTHEBERBMS M L RERREEME
Hf £ (KERX)
6. MIKBAIDHEFRALERERELIOA ML —2a U FEORK
L#E & (&RX)

D £15 (5234 %=) 15:30~17:30 SEE 24T (4)

ER:k#H B (FRX)

1. Sparse Group Lasso % AL 7z GMANOVA & 7LD ZEHHER
XkH#H B (FEX)
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INA Et (BBX) BIR & (RBX)
2. ZHTREHEZHL LERBRETIOBNMNEEEDIRE L Z0HEH
XkH* B (BFEX)
3. Kullback-Leibler 15#REZIZ&3< Alternating Direction Method of Multipliers IZ& ZEEETHID R/ S—RIHEFE
LH B (LINK)
mH FERE CANK) I FE (AMX)
4. Group LassoIZd&k % Fuzzy c-means 2 S5 R 4% ) U5 DEHREIR
FH ATE (KRK)
5. ERETINICHETEHEMEHEFALEEHEEORL
BIE B7 (F#X)
FH BF (BEX, BIEEHAER) TF EF FEREHKX, BIEEHRREA)
6. —MIEIRILF—BERMEIKISREI—0H
M B (REEX)
IO BEE (MEH %R

E =15 (5333 #=E) 15:30~17:30 (11) 2018 CSA-KSS-JSS Joint International Sessions (3): High Dimensional Analysis
Organizer: Yasuhiro Omori (University of Tokyo)
Chair: Yasuhiro Omori (University of Tokyo)
1. Structured Volatility Matrix Estimation for Non-synchronized High-frequency Financial Data
Dongkyu Kim (Korea Advanced Institute of Science and Technology)
2. Spectral statistics of large dimensional Spearman’s rank correlation matrix and its application
Lin Liang-Chin (National Cheng Kung University)
3. Robust and sparse Gaussian graphical modelling under cell-wise contamination
Shota Katayama (Tokyo Institute of Technology)
Hironori Fujisawa (The Institute of Statistical Mathematics) Mathias Drton (University of Washington)

F&15 (5334 % =) 15:30~17:30 #izt%E

ER: R — @ittera-)

1. —RRAZIVOT—SBMEBEEXRNER (R) ~BUERT 22K 2MENEEH~
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2. REYBLEFIIHETHMALFICHTSEENEL
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3. ERAITICE T 2BEEMETME T —52 523
B jEE (BRFRK)

4 BEIRICETIMALE CTERT AEMARFILONEDIRE
Rk XE (BAMZEHER - SFER)

5 T - WHEBEE MW T DT F R MREITIZONT
tErk B— (LBX)

6. BEXAEICH T SEHREIZFAKXDFEMNE
IE BE#H EEHLIX)
=B &% (LX)

9A 128 (JK) (Sep. 12, Wed.) TR¥K - BHEL

B&i5 (5533 #%=E) 17:40~18:10 A RFsavty g URER

B REF—LKRTILBIF T2 227 18:45~20:45

9AR 138 (K) (Sep. 13, Thu.) 10:00~12:00

A£35 (5534 =) 10:00~12:00 (14) BHAFHEEMZS tEEy a3y EBEHLEZEREY I T—20BRKREFTFERZIFES]
F—HFr4H—HBE 7 () S—FoILI—w/RY)
WH FE GEEX)

ER:ED #EZ (BAHE#RKTES
1. BRYTZILIT—ILET—ER—ZDBIK EFIER

XL #1E (REX)
2. RUREREBELELEZTOXDRKE

WH #% (MEERE)
3. BREVI T—2 4B TELAMDER

M KA (REX)

Wil 8 (E=ERX)
4. EEVTILI—ILET—2%#FAL-EERRES ST

FIU #8 (EEMEREFLEERE)
5. EvIT—2 EETILOBAREIZONT

KHE Esh (LiEEKXR)
6. EREYIT—ADREFTHDEOD R T LRE
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HiE 7 () /SA—F 2T II—Tv/8Y0)

CRi5 (5233 =) 10:00~12:00 (20) 77 DA Y OffEt0ER (1)
FT—HF 4 — 55 B EREEERRH)
ER: Bi5 B (REHERER

1.

2.

3

4.

HRAUFEIEOTTF
HH BXx (X))
AR THERERE E AL ISR E DO ZER ST
ARE EX (BEX)
ERAE 2 Y OffEt T —2 N—R & HERE
mH B% (A8 MAHFERMREEE>S2-)
OOEICETRETHE - EMEE EURKRICET SRAST-FEBIERICES LT
P& BN (RRX)
HE A (LEX) #H8 BEF (28 SRHBEHEMEREL>4-)

D £15 (5234 =) 10:00~12:00 #WFE (1)
ER: _RH EE (BRERX)

1.

2.

RN DEME TEIC K EFHAREDRIBUIENSE
—xH B¥ (EEX)
#}AR K& (REX)
2RFIT =A—2 3 VHEMEIZHEIT25EY BEMEDT=HDRY 2 X EUEDO RIS D+
= e (BEER2KX)
INE = (BEZBX)
BEABEFHROBERKERBETI/IVLICK HMHE
FA EHX GREXR)
BT #¥ (WEKX) tHE 2 (RERBREREHARH)
ERTARA XEMETILIZEIT S confidence region estimation # ALN-ERFEHBMOBEDF-HDT I T4 TS5—=24
fEE H (EIEPBIZRAET
Sl B (AHEIEKX ST MEMHMAEEE) HL £— (EERKX) #HIW FH BHEIEXR) MR —B (AEEIEX BEH
R, MEM RS
EEEIRE AW -ERT 2 REFARIZDONT
XH fE HEX)
FIS #H (FREX)
Selective Inference under the Local Alternative
#HE BHX (BHEIEX)

A —B (REEIEX)

=15 (5333 =) 10:00~12:00 English Session (4): Medical Statistics and Biostatistics

Chair: Ryuji Uozumi (Kyoto University)

1.

Use of external information for assessing efficacy equivalence in biosimilar clinical trials
Ryuji Uozumi (Kyoto University)
Shinjo Yada (A2 Healthcare)
Bartlett-type corrections for the confidence interval of a treatment effect of the multivariate random effects meta-analysis model
via analytical approach
Masahiro Kojima (Kyowa Hakko Kirin)
The impact of unobserved heterogeneity and competing risks with shared frailty in radiation risk assessment
Kyoji Furukawa (Kurume University)
Modelling |ife history under varying temperature conditions
Hideyasu Shimadzu (Loughborough University)
Sufficient dimension reduction via random-partitions for the large—-p-small-n problem
Hung Hung (National Taiwan University)

. Stochastic Variational Inference of Mixture Models in Phylogenetics

Dang Tung (University of Tokyo)

F=#5 (5334 %) 10:00~12:00 #FE - (DE#HfiaH

22
1.

2.

4.
5.

6
Ly

&M (FEX)

AEEDT U — FERAEIZE T S Brunner-Munze |l BEDEH
NI (FEEX)
EEHETREENRERBOERICEZDEERADOT oy FIT—U ZRAWHH-
A B (BISHRBKX)
#BR FF (BEEBX)
RADTUFRY b IT—Y0FZRAVW-BEROHEHAIEDTEHED wel |-being LR - thiBDHER & DREBZRS T
B2E B (BLR2X)
#BRK FF ERRBX) 3l & BLHEB2X)
BEOEHEELEBEENLDHRE L EE~ADEE
AT 2 BERESHT R)
BAEEER O LLERKICET 2 REBRINT—2 ZiF
RER WEF (2B #MEIFHRAERARLEL2—)
TAL - ARy rt) SBITRREBEESH (T4—TF - 5—=29) - BER Al A5 EFRBIITHB L EZNALOFHEFA =B EARLIZ Al &

ChHEELEMN?-

B EKF (KEXEX)

G &5 (5335 %=) 10:00~12:00 LE=ZFEH (5)
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EE: K EX (METHIEHER)
1. £ VR 9o F—2 DEHRIR
K EXR (HEtHEMER
h¥ #iF (RETEEEMZRRT) WA B (EEXEX)
2. ETAS ETILOHREMBIZHEIT SRR
Eri Maita (MREMERKERK)
Jiangcang Zhuang (#fa+33RERZTAT)
3. Tensor-train SE7IIL T AALIZEZ2ERT VYV IVEN  EVEEEGFRERT 2N L DEIE
EH #EX (WMIEX)
Yuan Longhao (BEEZEHEZEAT) Zhao Qibin (ER{LEHZERT HMEH BHE (EBEEMER) WWHE FH (AMIEX)
4, BT —2BAZEALEEER TR MERM S OBEHHEOT To—F
78 AR (EHHEHE (%)
5. MET I =ZFa1— FRIIDFA & T
Ef BE (EEX)

H£&15 (5336 2=) 10:00~12:00 #aiEim (1)
ER A A (AMX)
1. Ornstein-Uhlenbeck EIIFETIL
HE A (LMK)
2. Asymptotic mixed normality of realized covariance in high-dimensions
Yuta Koike (BEZK)
3. T—AEREIREM R —ILF AU Viz Schwarz £ 7 )LEE
IO #— (KERX)
A M (ALMXK)
4. Nonparametric inference on compound Poisson-driven Ornstein Uhlenbeck processes
Daisuke Kurisu (BRI ZEXK)
5. BEEERNTOHN—MREICHEITE 1 AREMIEDHIAEEH)
FE B (RRIFEX)
Bl FEXR (REIZEX)

9A8 138 (K) (Sep. 13, Thu.) 13:00~15:00

A£15 (5534 =) 13:00~15:00 (05) #iEt#EMEMERERRET —FHEMR LU 2 — [EEMGAFO IO T4 T
F—HFr4¥— Fk 5— (HETEEEHAERMR)
HE EE EEMIIK)
B AR (HEHEEEMZEAT)
EE FE B— (MEHEEmEmm
HE EE (EEMIX)
1. BRERERERICH TS5 HRIER E principal stratification
B S8 (FEKX)
2. JIFITAYYEDEIC& DNEG AR
nA iz (EEX)
3. BERRMETIVIZEDBYBLARDKRENRLEEDIRDOHTE
BEE HEX (REX)
4 ZEEMRETIIZEZALTF ) S ADOTHIXME
EE BfE (Mm%
B AR (METEEREA)

C£15 (5233#=E) 13:00~15:00 (21) ZoTF7DAKI Y OHtDER (2)
T—Hr14¥—: Ei5 B (HEtBEMER
ER T ®#if GEBX)
1. N—=F v THREBESRBOAME ] OERICKIHEDOREDA ) v FOSH
T B GEERX)
ha ®8 CGEEBX)
2. EREHAESTAQ/NMBEFOFIR-BKICBET 23)ITHET T BAHE REHRESH-
B B (BRETHEEmERR
N EE HEHHREMER) LB B# EEMHIX)
3. BMKESRHAICE T2/ 0F—2DEEHNA
WO == (EEK)
HH i EEHKX) A AR EEMIK) LB #E EEX)
4, TEEIYO#HHT—E2R—R] OES5HIIERIZEITT
A E (FR - O RT LHAEKE)
WT &BHE (HEtIEmEmm
5. BUS /0T —2ERIZOVTO—FER
B8 BEH (MEHseEmzEam

D £15 (5234 =) 13:00~15:00 #HFEE (2)
BER  B&E FHE (REHRESRRE)
1. SEEFHETEE

BRE EE (MAHEEBRRE)

NER HA (LK)
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2. BREA—RIVERD DT OBAKMEE & ZOIGHA
Fil BE GRIEX)
XH E GRKEKX) FIB W GREX)
3. Za—F LRy bIT—VERVEERBT—4NDY 5 7BHIAH
HE X (REX, BILEHER)
TE 9&% (R#K, BILEBHRF)
4. R+ Y—2257F
—RAERNRELEBEANA—RISRE Y VIIZET R
TEE 5A (EER2X)
"R FB (BEE2X)
5. e BB T S HEEMREL
NS F17T REMRXFREX)
BRE EE (WREHECEMIRA
6. MHEEEEAW ARSI FOMEEFTRETILSA TS DEREZDTFTAE
WH B (HEHEmEa
Stephen Wu (f#EEtHUEEFAZRAT) Chang Liu (& - MEAREE) FTH =T GHEHHEHZRA

E£15 (5333 #=) 13:00~15:00 English Session (5): Spatial Statistics and Nonparametrics
Chair: Kanta Naito (Shimane University)
1. On Nonparametric Estimation of Dilatation
Kanta Naito (Shimane University)
2. Semi-parametric Estimation of Weighted Average Derivatives of Modal Regression
Hirofumi Ohta (University of Tokyo)
3. Boundary-Free Estimators for Mean Residual Life Function by Logarithmic Transformation
Fauzi Rizky Reza (Kyushu University)
Yoshihiko Maesono (Kyushu University)
4. A semi-parametric spatiotemporal Hawkes—type point process model with periodic background for crime data
Zhuang Jiancang (The Institute of Statistical Mathematics)
Mateu Jorge (University Jaume I of Castellon, Castellon, Spain)
5. Modelling and forecasting three—-dimensional-hypocentre seismicity in the Kanto region
Guo Yicun (The Institute of Statistical Mathematics)
Zhuang Jiancang (The Institute of Statistical Mathematics)
6. Maximum |ikelihood estimation of a common mean vector in the bivariate FGM copula model for meta-analysis
Shih Jia-Han (National Central University, Taiwan)
Chang Yuan-Tsung (Mejiro University) Yoshihiko Konno(Japan Women's University)
Takeshi Emura (National Central University, Taiwan)

=15 (5334 =) 13:00~15:00 FHEH#Hrt

ER: BN 5 GHNX)

1. BHEDNESE t DTO=ZRTRBEE(ZDLNT
BH B (&HMX)

2. NSA—EREZLBFRET—E T4y ¥y—RATY T
=2HF BZ (Ef@EX)

3. HERIZHITSHFRIEEE
Mg X (B¥ - BREEXRNBEMRHE)

4. Characterizations of indicator functions for fractional factorial designs
Satoshi Aoki (#FEXK)

5. HMERECESICEFBETILOONR MEE
E#H E (AMX)
HBHE Ak (LX)

G£15 (b33BbH=E) 13:00~15:00 F—42 <A =>4
ER MR FEE (BEX)
1. BENTIA T —2IZET3 2EOXEENNED AL
MR FEE GBEX
EE HA (RILEX) NIEH % (BBEX) & B— (EBX)
2. ;’J‘LFFJ?EEH:T 4 JEFREE TRAD
5m B () T—E2HYA4 I RaAVY—S 7L, BESHKX)
3. NEBEICEICEERMFE
INE KB (BIEK)
& E£E GREX)
4 BEH£HISRAY UFIZL D HERAICEBROERETIILE
BER EN EEX
B E— (BEEX)
5. 418 —%y T LER AbemalV [ZH T2 BHBET —2 BN -1 —F—1THHHF
WA S (&) Y4 1_8—I -z h)
A 5t (&) YA4NN—I—>z o) BEH —B () Y4/ —I—Px 2 h)
6. AXOHEFEAHED O>HZREFROZED DT
wH FE GEEX)
¥E B— (BEEMER) kE A (AUX) BHF S ELX

H£15 (5336 #=) 13:00~15:00 #nEiER (2)
EE R :Taisuke Otsu (London School of Economics)
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. Jackknife, small bandwidth and high-dimensional asymptotics
Taisuke Otsu (London School of Economics)

Yukitoshi Matsushita (—#&X)

. An improved confidence set for the break date of a single parameter
Daisuke Yamazaki (JLMXK)

. YER#ERIC & BB O

MR E1T (RREREEX)

. The variable selection by the Dantzig selector for Cox's proportional hazards model
Kou Fujimori (BEFEHEK)

. EERBEEMASAERRETILOREEEETICS T2 HTER

LR 1818 (HEEHEEEBZRT
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